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WFZER RO EE (337) : Admissibility has been discussed mostly under the quadratic loss
function. In this research, first, we derived conditions for estimator to be admissible
under asymmetric loss function (linear exponential loss function). On the other hand,
in large sample theory it is easy to derive theory since small terms are ignorable. So
we considered the asymptotic admissibility of estimator under the normed quadratic loss
function. Using these results, we get the (second order) admissibilities or in—
admissibilities of the maximum likelihood estimator, minimum logit chi—-squared estimator
and minimum scale invariant estimator.
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